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Financial institutions, private and public companies and governments can lose vast amounts of money from
even minor changes in interest rates. Because of this, complex financial instruments have been developed to
mitigate these exposures. But what happens when organisations hedge themselvesto ill-advised and ill-
formulated financial management strategies?

Based on a proven analytical method, Mastering Interest Rate Risk Srategy explains, step-by-step, how to
set up and run asound interest rate risk strategy. Influenced by the author’ s work with leading companies
and tested with banks, the book will help readers bring risk under control, raise profits and ensure healthy
cash flows.

Mastering Interest Rate Risk Strategy:

§ Shows you how to mitigate interest rate risk using the most advanced risk management techniques
§ Provides you with an analytical method that is proven both academically and in practice

§ Uses examples and real life cases to support the transfer of knowledge and skills

Interest rate changes will affect most firms because they will have interest bearing assets or liabilities. Asa
result, interest rate movements have an unfavourable impact and managing interest rate risk can be highly
beneficia for the firm. But high-profile derivative blunders show that thisis no easy task.

In Mastering Interest Rate Risk Strategy, Victor Macrae shows you how to avoid the mis-selling of
derivatives and derivatives blunders and how to set up an optimal interest rate risk strategy.

Mastering Interest Rate Risk Strategy includes:

Past derivatives blunders and how you can learn from them

A proven analytical method for strategy formulation

Hedging theory

Bank financing for non-financial firms

How movementsin the financial markets may affect the firm

Financial statement impact of interest rate risk

The working and risks of using swaps, FRA's, caps, floors, collars and swaptions
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‘Thisisawonderful and easy to read tour of interest rate risk and its management, and mismanagement.
Anyone who wants to better understand why and how non-financia firms should be dealing with interest rate
risk should read this book.’

Gordon M. Bodnar, Professor on International Finance, Johns Hopkins University



‘Macrae’ s guide is an excellent cookbook for financial managers. With many cases and examples, this book
offers guidance in robust risk management techniques.’

Abe de Jong, Professor of Corporate Finance and Cor porate Governance at Rotterdam School of
Management, Erasmus University
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From reader reviews:
Christian Fowler:

Now aday people who Living in the erawherever everything reachable by connect to the internet and the
resources included can be true or not demand people to be aware of each details they get. How people have
to be smart in having any information nowadays? Of course the answer is reading a book. Reading a book
can help people out of this uncertainty Information especially this Mastering Interest Rate Risk Strategy: A
practical guide to managing corporate financial risk book because this book offers you rich details and
knowledge. Of course the knowledge in this book hundred % guarantees there is no doubt in it as you know.

Mary Fleming:

Nowadays reading books be than want or need but also work as alife style. This reading practice give you
lot of advantages. The benefits you got of course the knowledge the particular information inside the book
that will improve your knowledge and information. The information you get based on what kind of e-book
you read, if you want get more knowledge just go with knowledge books but if you want experience happy
read one using theme for entertaining for example comic or novel. The actual Mastering Interest Rate Risk
Strategy: A practical guide to managing corporate financial risk is kind of book which is giving the reader

unstable experience.

Courtney Cook:

This Mastering Interest Rate Risk Strategy: A practical guide to managing corporate financial risk is great
publication for you because the content which can be full of information for you who all always deal with
world and have to make decision every minute. This book reveal it details accurately using great arrange
word or we can point out no rambling sentencesin it. So if you are read it hurriedly you can have whole facts
init. Doesn't mean it only provides straight forward sentences but tricky core information with beautiful
delivering sentences. Having Mastering Interest Rate Risk Strategy: A practical guide to managing corporate
financial risk in your hand like getting the world in your arm, detailsin it is not ridiculous just one. We can
say that no e-book that offer you world throughout ten or fifteen minute right but this book already do that.
S0, thisreally is good reading book. Hey there Mr. and Mrs. hectic do you still doubt which?

Bradley Cox:

Beside that Mastering Interest Rate Risk Strategy: A practical guide to managing corporate financial risk in
your phone, it may give you away to get more close to the new knowledge or facts. The information and the
knowledge you can got here is fresh from your oven so don't possibly be worry if you feel like an old people
livein narrow village. It is good thing to have Mastering Interest Rate Risk Strategy: A practical guideto
managing corporate financial risk because this book offers to you readable information. Do you often have
book but you don't get what it's interesting features of. Oh come on, that will not happen if you have thisin
the hand. The Enjoyable option here cannot be questionable, including treasuring beautiful island.



Techniques you still want to miss that? Find this book and read it from now!
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